TR R T R S AR SR R &
2024 £E58 2 FEME

2024 %6 A 30 H

HEEHEAN: PEESETEFERAH
HEFEN: PERIVBITRGARAH
REXHHE: 20244 7H 19H



il S E ST OR & 2024 58 2 MRS

§1 HERR

HE G AN S S AR S TR A R A R M RRIR B E R,
FERT LA A B S VA S B AR AR AN ) B ST

FEGAEE A b B ERAT A A PR A ARG AL 5 R E , T 2024 4F 07 H 156 HER T A
R PRI SRR ERIMAR B A G EFAE, REEBRANBENAEERICE. R
R B ORI .

R PR VR LR D« RS 57 i IR U BRSSP B 587, (EANORIERE B — E A A

S AN GIFARE AR R SR, BBt A AT SR Al LA 4t Bl 134
e EE AT

AR I 55 BORER T

AREHIE 2024 94 H 1 Hilg%E 6 A 30 Hik.

§2 ZHE= R

B G TRIRR VNS E ST OR &

R4 FAY 005252

LR A (VN LTI

EeaRARH 2018 71 H 19 H

35 HAAR I & B B 5, 684, 819. 45 {7

E' A=k AR BE G A PR RS BT AR N, J1 5 & i BRF A N IS e ik g
Solb G B R U RS, SEIRSE S U AR A

P AR RGP AL B RS B RS W IR R SR AR VRS . WSO
TEFFHE 0 T . ISR S . e F A DR R SR . LIIE 48 W% SR s
TR 0% S s

1. BT B RS

ARFELFET X E P A M B e B fEBCGRARE . AFRATIER
JR AT I, SREE BN i, BN RNES 711
A< Rl it (RUSE 2 A G RFAIE , B8 5 ik <8 T 7 FE AR 2 SR [l 7 AL
2 T G E LA

2+ g HE 0

(1D AMIBCE: BT ERAEFEHRETL, A B PR~ hE.
R IR Mresi Ry, B o L 5 (0 A AR Ak, 2R KU
AR, R A E R 2R AR 2 1) T R R

(2) WARRGEMIBCE : SETHEARA, | L % ~aE.
e A A AWM )E, BT Flles E i gmEs, R IZ 0
T SXof % HH PR B 114 XIS WA 2 175 S R AT VP ALy RS 2 26 it 42 N PR 1)
B FSRA AT 20 BT o 8 3P0 e T 7 i A 2R 3 2R YRS 2 2 A v U A
FREGIATRCLL A S, IWIE T3 G AR S AIER LA & A ik X

%200 3k 21




il S E ST OR & 2024 58 2 MRS

o Ak PE R R TP BT 2%

(3) fiFF IR E /N IF e EEARIRE A ZE S, A L
B HE

AR AR AN R G AME G5 Z 18] AR O 4R, DAL D S i ok &1
IR T R RN SRS RE SR WAL B ity b (RIS ASTET 20 HT 0 255
IIMT A bR R4S IR ZE A8 40 o R A5 TR ZE 7T 5 e IR 55 <Rl o
Ak AR SR BT SCRRIESR S 0, AR5 TR Z2 /KT8
(RIS R E BRI 2007, T2 B R & & 0 bt
G

3+ T HEH AR B R SR

R R R AR B AR IR SR, B3R KU AN 25 A T 57
AR Z 18] o FEHEAT W R G T IS, AL S0 B Sext vl 4 i
H S HALERIFIME I mALE . FURAME ST E M)
ORISR BTG VG L JBE S 7 AT R AU SR X i) 4 55 1
FER SR B R A THIBEAT 00, TR Bt SR I SR BB VAl s e vl
F o B B AT PP MR BB A S A T S B 2 — 2
AR € B B8 IR R] B e 2 i i o

4, B SCRRUESR R

ARSI G AL 7 WA B RN A T S0 M itk 68 B SRR B o
Gk ) S e 9N N =S N v e RN R e TR e N v S e
PERE B R4 TT AT, VAL O SR BN 41 H R SRR 45 B8 ok
o JIRAEFEIE BT AR AT T AT BE A3 e AN 2 e it

5. BRI

FEBCRBEB R, AR E BT S VE MRS & IE, ik
Hrp B OEIUB I B Aw], G583t EEa I, fik
MR BB A G . JhlA], AT S WK AR ORTE Z AT Q4 Se U TR,
Hit b F8ie i B AR, Ui Bl msd ke, im
ILIR NI TG T B T 28 R BB, 45 & 24 A e A2 SR T
HItE 0L, 2 —gismetik B — 2 BRI R R 3L RN, 1E5E A
IR S SRR H BRI BOE 73 R BEER AR A SR LS ), ASEIILAN
RIS o

6+ AR I BT B s

AN EoRE AR KBS PTHE TR IR T, AN, DB E N EEH
1, 25 BRI . AL SRl B T AU B i 1247
BT, RAFSIELT ZHTEERKI B &2, Ga X b
R ZEZACE TSRS ER M, SOt G EATILAC,
K 2 B S B DR A5 SRS AT B I R (B4R B S A
AR e E R E R T, I SR B AL 5 iR B AR SR
MR AR I BT I A RAS B0 5 @ BANSE 22 S5 , d P iR I Bt
xR AR GEE RS R O BB XU, BB T sh
PEAS AL T B b i A T v O S, i R Ia VRO, PR it 4l
AR XU o

7. BUIEBE S50

AR S A T AR 2 0V 0 3 R PAY 3 S8 35 B BE , AIE S % SR 2 2

% 30 4k 3




il S E ST OR & 2024 58 2 MRS

MANMER T M R, KRGV R R ) TH, R
FEEFIF oM XU B e S A0 s 22 5 AR SR AT BGIE R Bt ot T
BIE T35 F s sl 1, AR JE S 7R3 B RGIE I 38 75 2 5 2 25 SERGIE I
YRR, TR S B S VOBAHITAC K« BTG R IAUIE
ITEERRE .

8 JFUIHE B SR

ARFE G UL WATF T s, BISR I $ P2 AR R IT O VRS B G R )
T3 FFIBOR A, JE S RIS B 5 45 B8 AR A 8 0 0D W 0 5 ¢ [
AW AN o DR AT S 7E TR OB PR FFE 58 738 M sh i, LAREAS
MBI R T IR SR, R BRI P I A M AR, T iR B Pk
B,

b 457 b A kv FAIE A RS BIREE R X T0% PR 300 F8 B0 2538 X 30%
ARSI 35 REAE KRG IR G TS, & TR SR 50 5L 4 o 5 XURS: i, LT

PR FO T 2 7K TR BE R &, i T B S f T M i3 2

&
FEEHA RS B TR A A
BEEFREN e [ RO ARAT A A PR A )

§ 3 FEMFSIEIRHESFERI
3.1 EEMFIER
Bhr: ARt

ZE 55 fE bR WA (202444 A 1 H-2024 46 H 30 H)
L AR SeHil s -116, 590. 84
2. A A 31, 919. 40
3. MR- 3515 4 A B A B 0. 0056
4. AR IR G 0 A 5,910, 424. 42
5. AR A0 A E 1. 0397

E: 1 BRI EHEARA ORI S0 B AW B 5 3 &S T2 (Fln, FE. T[]
W), TP A SR i AT ZAR T Fr s 8T

2 AWICSEH R FiR 2 AR Bl Hthlo N OS2~ setiME2R s a1
BRAR S O HL S R A, AR 9 A 39] S s Bl s n_E A 2 Fe (B 22 s i i

3.2 HEHERI

3. 2. 1 e MU ER KR LIS RS B R 2 1 H

N454=a e
HEBRKER | P EIERER | SR
BBt fElmEls | O—6 @-®
) PEZEQ | HEREEG)
HE®
HE=AH 0. 54% 0. 08% 73%) 0. 21% 0. 19% 0. 13%

0.
ATk 4T




R S TR A 2024 4E55 2 FRIEIRE
TESNMNH -1. 39% 0. 16% 3. 38% 0. 26% -4, T7% -0. 10%)
k4 -1. 55% 0. 15% 1. 55% 0. 25% -3. 10% -0. 10%
o =AE 5. 81% 0. 18% -0. 32% 0. 31% 6. 13% -0. 13%
TEAE 7.89% 0. 14% 16. 82% 0. 34% -8. 93% -0. 20%)
H3E4 4
14. 95% 0. 15% 22.61% 0. 36% ~7. 66% -0. 21%
ERERES

3.2.2 AEE A AN UNRE S RHHEMKRADZ XS RS R AR

bR i = 5
hig iR 2 T UR S Bt AN KESE R EE BB R S 2R A0 [ P E AT EL
:{3

24. 00% I . A

21.00% I-M l"ﬁx W WJ ﬂ‘"‘ '\W 1 rrJ""l,'v“ W, va‘,r

18. 00% 3 W P«H%iw\,: il

15. 00% |’ﬂ'1' W ﬂ\/ﬁ 'l"|1 P

12. 00% .nw

9. 00% ,.WJJJ

6. 00% w’b‘*"“‘"’m

3. 00% ﬁ/fﬂ |

0. 00% T,-ﬁ'?""‘f“. \ ]

-3. 00% """a\f'w""\'

6. 00%
IR U G OO O AR O A W O
|— s AR EAREA RIS EBKE — PEFRENFES Dl S b |

§4 BEAMRS
4,1 EZHE (REESZLHE/NH) [N
FEARF SIS L TR | F5 M0 "

i i} — H

a | B Tarhw | mEam| SR vt
AT BER AL BIEEREERE ST
B2 SN i PAT b th 20 B A5 PO R IR 55
SNSRIk H IR A TS FHVER MW, KB NFF AR
A5t S 1ot HIRATUS LS, 2016 4F 10 Hi#

e FRNES 2021 F 2 A 20 - 114 AR RNF TAE, EAEFIR A R, =i
e = H B T BRI R AR S L)
Hes FH, BUEREEZLH, 2021 4 2 HE 2021
., i 6 FAE P ERINE BT OR & RIS
IR & PR eREZT, 2021 49 AFE 2022
ALIE K HE 11 HAT A A 50 8 508 o A0 iE 25 3%

¥ 5 5



il S E ST OR & 2024 58 2 MRS

e e RILER LA, 2021 4F 9 HE 2022 4F
GSLH 11 AR AR A0k ik R VG B IR A T

FRILE TP 2021 49 H %2022
11 AR EAGR ISR A DU R
REREZ, 2021 42 AEAS(Fdif
TNE 8 BT IR & R S 45 e 3k 4 0k 4
23, 2021 4 9 HE AT a] FE i f5
g MR R AR S R G B, 2021
S 11 A B AT EUR A BOIE S 1 %
ReRHeam,

Lo FREHRE I, AT H IR AR 5 B SN AT S H RS
2: MEFFMLAIE SGEMTAE & GEFREE L E TS H. SPOE A RLLA 5
B EINED) R RILE -

4.2 BEAX G A AL e R T E 1 ORI 3

BB NERE A AR (P NRIDMEREZ SRR S k) KHAMA SRIEERERL
(FEEEF) e, B STV S I #iRa NSRRI, AR E RS i #iRea AR 2
M7, ARSI EUR BT 3 & & R A .

4.3 AP HERHHA

4. 3. 1 AP35 I B AT L

MR GEFBF ST AR AT LR FEIL) KAFMKEE, ~r M. 85,
A5 WEEBLH O MEE3ATT, XRER . SR — Rl Bl g0l b S HE 3
MEFEA TG HAT T AL E . ArEEHEI It 5% KHIE, ZRA R &HEH TR
R, RLHIEL G TIEEL Y=, HZGHEEE RN AT HEIF BARPATHIRAL S,
ATV G BErh EOR AN AL SE . itk ise . BB IC. SRE-FATfS AT S, [AIRF, #REEA
W, Wi REEIE ARG 2 BRIFEA G MR H RIS . X+ R AEERATIE 7
7 LA T N TR RZ AL Ty, AR R S 5 kg BEAT H AT S %, AR RT A
ARE T REE AR AP S AT

AR, AT A F S A RIS (8] B [R5 5 i Z2 AT T A RBEA R AR, 3547 T A1
RAMBBLAGL I, X AR SR A e AU A S Wi e AR A TR AT T BT, IR XA 5y R
BEAT TP AU 0T o 22 YR BER 128 5 WA SR AR A P2 B S 7 A B4l A R

AR, A RRGES P ESR, ARG A RN EIB R A 54T 1 geit o, 3T

% 600 3k 611



il S E ST OR & 2024 58 2 MRS

BLE 2~ 7] B AR RUE I 5 58 5, LSRR I 0 N AN d b A A% 2> =) i) P 225K 7 LR

4.3.2 RERZ BTN E TN

AIEHIA, ARG S 505 AT a0 R B RS 5 A B I HIA 58 5y A
FEMBILIZAE SR 2 H SR 5% DL, X T —Ziispibss Il R miigiEs= 52 o o B A g
PEU AP 5 AR i Fai B B SRH AZ Z 1 O, 28w SRR i B R BRI & e BRI AH OGS
DLUL T LR R

4. 4 WEHNESHRE RIBAZIEST

2024 4EFRPE, AIRAVTUSIERT U, S8 LU JERFIIVE R BRI 2857 208 04t & S HE 7 SR 1K)
HERER, MEmFBME, WmIraprhg, SREEs. KEL5FERESMEIE, il
FH L, HOEIKMEREIERGL, SEBCGERE SRS . B RITH, REKEERE LET,
%k Bk, RTTEIREREY, ANRMILENEER.

[T, GBF IR AT I I RATIE Ao M= AR FREE AT, SRR R, ik
b AT A SR I VH SRIE OGRS BB O AE R Vg . DTSR T, Bl
bAT. SBAKTTTE, CPI A1 PPLJREZAG IF. BRI, 4 HEBUA RS U NI B 7R
i 2 PEAF SR T ), S SEAHOGHE T THEE 2Rt & 1 AHOREUR, JUH: “5177 MU BEl, B 4E AR
EATHB L B OTRIR R IR NI AFRETERRIR, WL 3000 12T IRIE M 5 B OYR S, BUR
W 7 B S5 K

ST, BTAFEAREES, BTG, Rk, GRS,
BB v e BT, FRRE N EIERRE R kR -2, 43%, GLARE B Hk R
—7.41%. fFizFmiinEy Lk, 10 FE G F M EZFRERET 2. 29% 472 2. 21%. Fefimiig Kk
Kitko 4-5 HAER ST R AT 575kl N ORIE Lk, B 6 5 SRR 4 T Bk K A5 F XU
SRR, T PRE Rk, 2R ) PR R R R R IE 0. 07%.

RPN, AT ORISR AR [ 55y 3 TERC B Y

4.5 WEHANE SNSRI
A 202446 H 30 H, AELSHEIAE 1.0397 76 (BiH4E 1. 1517 J0) « EHINAKES
HHER KRN 0. 54%, (KT ALSTELREME 0. 19 AN EH 20 .

4.6 MEMAESFA ABBE SR HERE U
[ 2024 4 4 3 1 HZE 6 7 30 FUUIIEL, A 84 LB 4 — 1A TR H RS G 1A
FRTF M. AESERH ARSI, [ 2024 47 H 12 HRENEHRT.

BTk T



il S E ST OR & 2024 58 2 MRS

5.1 REMIRESH - HEHNR

§6 WEAEGWME

e i

AR R LB (%)

1| B

Jop

BB

3| M dst

He: fi

B SCRFIESE

4 | stElEi T

SR A SRR

SN IR 4 gt 7 - -
o SR ) SN IR 5 4 il 0% B B
}1‘:

AT ARG B &A1 5,915, 370. 63 99. 99
HoAh %= 375. 87 0.01
it 5,915, 746. 50 100. 00

5. 2 MEMIRIET L R E R HAS

5.2. 1 MEBRBTWHBKEABREREHE

E: AREARRERRFFAREE

5. 2. 2 MEHIRIBATIL 0 REEB BB E B EB T A S

E: K

5. 3 AR A AMME G E S FE A R/ R BB B R I 4
5. 3. 1 MEWIRIE A SOHME 5 ES B HE P KD HEFF BT 48 B B R I 4

T ARG AR RFFA IS

5. 4 MEHIRE G MM T RMBFRRAS

E: AREARREIRKRFFA 7

5.5 ME AR A RMME G2 & T 15E I R/NEEFF BB 142 e 80 A 40

T ARG E AR REFH 57

5. 6 & HIARIL A M E G ZE ST =1 E BB K/ HERR 5T +48 B SCRRESR 8%

B2

T ARG IR RIFAT B SRR SR -

% 8T #k 81




il S E ST OR & 2024 58 2 MRS

5. T WMEHIRIL A RME GRS T 13E He B K/ NHEFF HBT 148 5 & R B W 40
E: AEEAMEIRRFFA SR

5. 8 MEHARIE A FMHE o H & T 13#E EeI K/ HERP BB TL 42 BUIE BB B 40
E: AREARRERRFABGLLE

5. 9 G AR A2 S B B HE A B8 5 B L v B

5.9. 1 |MEHIRA T SR H FRIB I B SHE2E A

E: ARSAREIIARRFFA RIS .

5.9.2 AR SH BB K IR EBUR
AEEEAME AR S SRR

5. 10 5 MR A2 S H 10 B FUR AL 5 B oL i

5.10. 1 & ERAR R BER
WIS A RME, AESASS5EBIES .

5. 10. 2 B HIARAE G155 19 B U B H7 S 2 B 40
e RS AFNE, AREASEREIELS.

5. 10. 3 A3 E R AR B R V-
WIS A RME, AESASS5EBIES .

5. 11 |HERHEMEE

5.11. 1 AR ERRHHI+ZIEFHRITEB AP LT HIAMRER I IREE, K
RS b H el —F N ZBIATFEST. ATKEER

575 0 A AR e B0 R P T A4 IR R AAT T A A N A T S SR A A A A 7 o) ]
—EANZ B AT LT

5.11.2 &R EHN L RER B HES A FME N EIEREE
T A AT AL BRI 44 R h B TS 5 (R e B S e A OB 5

5. 11. 3 A= H 5

5 47 &5 GO

1 7B ARIES 375. 87

2 |MWHETFTEE R -




il S E ST OR & 2024 58 2 MRS

JS2YA A

Oz YA JE

R I

S| O[> | W

oAb SGR

- R

7 |HAth

8 fsann

5. 11. 4 MEWIRFFA B AL THBUH R TS 65 40
T ARG WA RRFAT A H B T fot

5.11. 5 G R4 R E P EFERIE 2 PRI 55
VE: AHE A WA R 44 IR ok AN A E ROE 2 BRI

5. 11. 6 BHEA G & MHER AT HR 2
A IS AR E, IS & B ] REfFE R 2.

§6 FHAE S LS

LS VARG

15 B A 35 4 1 AU A5 5, 684,

819. 45

e ST ) i < 5 FR A 0

Uol: T TS0 I K < B 450

T Y130 ) B g 7 0 AR B A (A A
UL =T BAD

T S AR B <ty UL A0 5, 684,

819. 45

§T ZREEENCHABEFRERBELAEZEENR

7.1 ZREEEARHEESHFRFER
e AREHIN, RSEBARFEARRES.

1.2 R&EBNZHERRERREAR ST 5 WA
T AIREHIA, SEeE RIS A R A,

§8 IR E R M ERER

8. 1 IREMNE—BREFRFAE S LHIEB BT 2055 1F 5

T I A B S ARG WE R AR SR

RSN B F i ]

oF R SE

WL H g s

Fe FEAA |(ELSEE (%)

107 & 107



il S E ST OR & 2024 58 2 MRS

e ey
7 20% 7B (8]
X ]
2024-04-01
bl 1 ES 3,115, 843. 67 0. 00 0.00[3, 115, 843. 67 54.81
# 2024-06-30

77 R U

I FPA AR S BEEBEE B A

IO AR T R, DB G A NITRA A S0 e, AR HIHFAE AR
TN H AR AT BER R RN ] e A BORIEERL .

2+ EAURE ] RS

FEA 2 A BB e BB B8 KEIE I, S 7 o EL AU [ 26, S iR AR Rl g
TV S I TR 1B i RE A 1 4 P J e 3

3+ FEEHEL N T HU XS

FEA S M BLLGI B R S E R B E G, WA B GBS aiaseiafE vl e
s RIME. AL G 8 BN GRS RUR BT, PATHIOCE B SRS, J1 9 SeBlicst A bw

A B HE MR (1 R

FEA L O B LU B OB BT KRR RIS, 3 8 BN BEAT B 7 AR B RT e e 2 e 0874
{E & BRI o

5. PEHT IR HE G B A RS

FEA L Oy LG B BB SR TR [ J5 AT RE 3 B3O HL B [ JA A i < B 7 I JUIIR - 5000
JiTt, MR FBARRE LI, HikialEr (85 R e 4

8.2 MR EE PR MMEEFR

RS MBEANKET 2024 £ 6 [ 27 HEJED 1 (T2 b i ingi & T 0 & RUHIE
IR I SR G A A RFIHILER), ARSI NS R EZHEE. B 2024 4
6 7 28 HEZA 2024 4 7 7 11 HI AR H, B 2024 487 A 12 HEARE NG H
P2 o

§9 H#HELHEX

9.1 BEXMHER
Ly A IR B 2 A v 5 B i N R T J0IR 45 IR SR 4R 3k G 1) LA F
2+ AT E WUTIBOR & B R B R e R e A A
3. R B E T IOR A TSR B R BT
A PEENERE I IB0R & BOIE SRR B 3 U 55 1R B A R B E
B R A FESR R TP L4 R A A T T

9. 2 TR A



il S E ST OR & 2024 58 2 MRS

T VR A X AR R 68 5 2905-2908 = K 30 2

9.3 BT R
PR E ARG BAE S, ATE ARSI AR A A R A

B HTE:  (021) 38789788 BE 400-888-9788

al

ANFEIRYE: http://www. zhfund. com

HigR S EEARAF
202447 H 19 H

#1217 4t 12

=



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


